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"’\iTu‘ aelsl j3 ans b opl 050375 o @L:J :Jo! 49,0;9
v,
ANOVAP

Sum of] Mean
Model |Squares Df| Square F| Sig.

1 Regress|2291.76 3| 763.92|29.44| .0002

ion 9 3 7
Residul1764.07 68| 25.942
al 1
Total]4055.84 71
0

a. Predictors: (Constant), RSMB, RMKT, RHML
b. Dependent Variable: RcbpMK

Coefficients

Standar
dized
Unstandardized| Coeffici
Coefficients ents

Std.
Model Bl Error Beta t| Sig.

(Const] 1.356| .624 2.173| .033
ant)

RMKT| .603| .140 411|4.295( .000
RHML} .139] .082 177(1.699| .094
RSMB| -.274 .095] -311 .005

2.872
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Sum of] Mean
Model Squares Df] Square F| Sig.
1 Regressio| 5312.723 3| 1770.908| 67.320/.000
n a
Residual| 1788.786 68 26.306
Totall] 7101.509 71

a. Predictors: (Constant), RSMB, RMKT, RHML
b. Dependent Variable: RcbpHML
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Coefficients2

Standardize

Unstandardized d
Coefficients| Coefficients Sig

Model B| Std. Error Beta t

1 (Constan 343 .628 .546|.58
t) 7
RMKT .034 141 .018 .243(.80
9
RHML .846 .082 .814( 10.281(.00
0
RSMB -.076 .096 -.065 -.794(.43
0

a. Dependent Variable: RcbpHML

Jibe S (g lslims 31 (S S S5 Je ol F-Stat o 5i o odalive &8 ) shailen
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b mor 200 Sl 5r50 (b ol (LIS 15 plgw 005l DM e 53 g8 5

.}; J)
g 40
00,
ANOVAP?P
Sum of Mean
Model]  Squares Df] Square F Sig.
1 Regressio] 5443.931 3| 1814.644( 39.707| .000a
n
Residuall 3107.682 68 45.701
Total] 8551.613 71
a. Predictors: (Constant), RSMB, RMKT, RHML
b. Dependent Variable: RcbpSMB
Coefficientsa
Standardize
Unstandardized d

Coefficients| Coefficients Sig

Model B| Std. Error Beta t
1 (Const -.328 .828 -.396[.69
ant) 3
RMKT .160 .186 .075 .858(.39
4
RHML -.225 .108 -.198| -2.078|.04
1
RSMB .896 127 .699( 7.073|.00
0

a. Dependent Variable: RcbpSMB
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